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Foreign Exchange continued

CHF CALL USD PUT CHF 58,750,000 usD  50,000,00000 USD 420,690.00 420,690.00 103,588.00 -317,102.00
FX EURDOPEAN STYLE OFTION

MAR 16, 2004 @ 1.175

KCHFCA-DC-Z

EUR PUT USD CALL EUR 50,000,000 usD  50,000,00000 USD 300,000.00 300,000.00 5752.00 -294,248.00
F¥ EUROPEAN STYLE OPTION

OCT 16,2003 @ 1.

XEURPA-ID-Z

EUR CALL CHF PUT EUR  -20,000,000 CHF -28,900000.00 UsD -110,023.00  -110,023.00 -668,701.80 - 558,678.60
FX EUROPEAN STYLE OPTION

QCT 20,2003 @ 1.495

XEURCA-OM-Z

MOK PUT USD CALL MNOK - 65,594,995.20 ush -911041600 UsD - 265,958.00 -265,058.00 - 19199196 73,966.04
F¥X EUROPEAN STYLE OPTION

QCT 24,2003 @ 7.2

KMOCK IN @ 7.60

KMNOKPA-DU-Z

NOK PUT USD CALL NOK -56,800,000 USD -800000000 USD  -26220000 -262200.00 -236,278.34 25,921.66
FX EUROPEAN STYLE OPTION

OCT 30, 2003 @ 7.1

KNOCK-IN @ 7.55

XNOKPA-DX-Z

MOK PUT USD CALL NOK - 35500 000 ush -500000000 USD - 1684,775.00 - 164,775.00 - 147 B73.97 17,101.03
F¥X EUROPEAN STYLE OPTION

OCT 30,2003 @71

KMNOCK-IN @ 7.55

KNOKPA-DW-Z
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