0 6 2003

Account Mumber:

FINANCIAL TRUST COMPANY INC

Trade  Sermement
Date Date Type

JPMuorgan Chase Bank

345 Park Avenue, New York, NY 100154-10402

Asset Account Portfolio

Descriptian

Currency

June 01, 2003 - June 30, 2003

Quantiry

OJPMOI'QEI"I Private Bank

Price’Unil  Marke! CostProcesds

Tax Cost

Page 19 of 51

Reaiired
Gainlloss USD

Settled continued
Jund Jund Expired Opt

JunS Jun®  Buy-Back Opt

Jund Jung  Write Option

JunsS Jun 9

Buy-Back Opt

Juns Jun 10 Purchase

JunB Jun10 Purchase

Jun 10 Jun 12 Buy-Back Opt

Jun 10 Jun 10  Expired Opt

MZD PUT USD CALL

FX EUROPEAN STYLE OPTION
FEB 27, 2004 @& .57

KNOCK OUT @ .5825

Issued in USD

EUR PUT USD CALL
Fx EUROPEAN STYLE OPTION
SEP 17,2003 € 1.045

MEN PUT USD CALL

F¥ EUROPEAN STYLE OPTION
MAR 05, 2004 @ 106

KNOCK QUT @ 10.4

ZAR PUT USD CALL
FX EUROPEAN STYLE OPTION
FEB 10,2004 @ 75
KNOCK OUT @ 7.03

3 MONTH FX BULLISH AUD DEPOSIT
100% PRINCIPAL PROTECTION IN AUD
JP MORGAMN CHASE LONDOM
MATURITY DATE O9/08/2003

B MONTH FX BULLISH AUD DEPOSIT
100% PRINCIPAL PROTECTION IN AUD
JP MORGAMN CHASE LONDOM
MATURITY DATE 12/8/2003

EUR PUT USD CALL
FxX EUROPEAN STYLE OPTION
OCTO8, 2003 @ 1.04

MOK CALL USD PUT
F¥X EURCPEAN STYLE OPTION
JUN 10,2003 @ 7.

Confidential Treatment Requested by JPMorgan

Chase
CONFIDENTIAL

MNZD

usD

uso

usp

AUD

AUD

uso

UsD

20,000,000

9,569,377.99

- 78,440,000

43,500,000

20,000,000

20,000,000

5,000,000

35,875,000

0.00

- 10,000.00

2.09 154,300.00

- 704 700.00

100.00 - 20,000,000.00

100.00 - 20,000,000.00

- 5,000.00

0.00

192,660.00

227,335.00

225,620.00

92,292.00

41,000.00

182,660.00 3

21733500 8

-479080.00 8

12896283 5

128963838

87292005

41,000.00 3
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