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Foreign Exchange continued

MZD PUT USD CALL NZD  -20,000,000 usD -11,200,000.00 USD -319,20000 - 319,200.00 -67,818.40 251,281.60
Fx EURQOPEAN STYLE OPTION

MOV 06, 2003 @ 56

KMOCK IN @ .53

XNZDPA-BB-Z

ZAR PUT USD CALL ZAR - 12,750,000 ustb -1,70000000 UsSD - 66,130.00 - 66,130.00 - 105,411.39 - 39,261,359
FX EUROPEAN STYLE OPTION

FEB 10,2004 @ 75

KNOCK OUT @ 7.03

XZARPA-AF-Z

JPY PUT USD CALL JPY -1,160,000,000 usD -10,000,000.00 USD -162,750.00  -162,750.00 - 344 937 60 - 182,187 .60
FX EUROPEAN STYLE OPTION

FEB 13, 2004 @ 116

KMOCK QUT @ 112

XJPYPA-JD-Z

JPY PUT USD CALL JPY -1,218,000,000 USD -10,500,000.00 USD -130,104.00 - 139,104.00 - 347,422 32 - 208,318.32
FX EUROPEAN STYLE OPTION

FEB 17,2004 @ 116

KNOCK OUT @ 113

XJIPYPA-JH-Z

AUD PUT USD CALL AUD  -20,000,000 USD -13,00000000 USD  -30810000 - 308,100.00 0.00 308,100.00
FX EUROPEAN STYLE OPTION

MAR 02, 2004 @ .65

KNOCK OUT @ 6750

XAUDPA-BK-Z

NOK PUT USD CALL NOK -68500,000 USD -1000000000 USD  -200,08000 -200,09000  -61180364 - 41171364
FX EUROPEAN STYLE OPTION

MAR 03, 2004 @ 6.85

KNOCK IN FX OPTION TRIGGERED @ 7.00

KNOCK QUT @ 6.65

XNOKPA-EE-Z
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