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Settherment Mot Cey Mot Cey

Trade ID Counterparty Trade Type Trade Date  Maturity Date Date Mot amt 1 1 Mot Amt 2 2 Long/ Short  Option Style Put/ Call Strike Price MTM{USD)
WAIGA SOLITHERN FxEuroCpt Moy 2013 20-How-2014 25-How-2014 (0000 ush 101,000,000 FY SHORT ELROPEAN CALL 101.0000 (RGN
710423458 FINANCIAL, LLC
IEEIEAAN SOUTHERN FXOneBarOneT  21-Now213  20-New-2014 25-Hew-2014 {2100000;  USD 0 FY LONG EUROPEAN 0.0000 1387083
7104234561 FINAMGIAL LLC ouchCipt
56364438 SOUTHERN FXOneBarOnaT 21-How- 2013 20-how-2014 25-Mow-2014 {21,000 GG} Ush 0 Y LOMNG ELROPEAN 0.0000 11,568 79
710423463 FIMAMCIAL, LLC auchCipt
J5GI644 36 SOUTHERN FAOneBarOnaT 21-Moy-2013 20-Nov-2014 25-How-2014 A1.0000E UsD 0 o LOMNG ELROPEAN 0.0000 9548 87
T10423465 FINANCIAL, LLC ouchCipt
3813885047 SOUTHERN FxEurapl 3-Jan-2014 01-May-2014 07-May-2014 (000020000 UsD 1025000000 Y SHORT ELROPEAN CALL 102 5000 127 THEET)
745230011 FINANCIAL, LLC

Subtotal: (2 a2 [

Long/ Mot Coy
Trade ID Counterparty Trade Type Trade Date  Maturity Date Settlement Date Short Option Style Put! Call Ref. Entity Mot.Amt 1 1 Strike Price MTM{USD)
390562915/ SOUTHERN FINANCIAL, Commadity 13-Mar-2014 15-May-2014 F2-May-2014 LONG EUROPEAN WTI 10000000  USD (.0000 (304 268 43)
TET318425 LLC Denvative
Subtotal: {304 290 43

sttomert 0 - I

Not Cey Price Per
Trade ID Counterparty Trade Type Trade Date Maturity Date  Settlerment Date  Short Option Style  Put/ Call Faf. Entity Mot.Amt 1 1 Cuantity Unit Unit  Strike Price MTM(USD)
2054343671 SOUTHERN CommodityOptEy  03-Apr-2014 (5-Dec-2014 05-Dec-2014 EUROPEAN CALL Xou BIOMCHG  USD £50) (0 MT25 0 7.000.0000 (244 280 2
778126395 FINANCIAL, LLC ro. Basehdetal
Subtotal: (244 260 &2

The valuation information set forth in this statement is provided subject to the terms and conditions set forth in the notes on the cover sheet
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